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SH2IIAZANAT) | 7D | 2.51% | 1,200 | 4.17x | CP/Mctxl |
Eckxf(Z1) | 3Y | 3.38% | 10,0009} | 1.44x | 210/ EQF |
MHEBSH(ZD) | 63D | 2.64% | 25,000 | 1.82x | =11/ St |
SHZIIAZAHAAA) | 2Y | BIEH-2.0bp | 1,200 | 2.75x | A |
2 IFAZAHAAA) | 3Y | BIE-1.0bp | 9002 | 2.89x | ZAHY |

H(AAA) | 2Y | 3.508% | 1,5009 | 2.33x | SAtxY |

re

S (AAA) | 3Y | 3.695% | 2,200 | 1.64x | SAY |
SHH(AAA) | 5Y | 3.816% | 300 | 1.0x | SAH |
=232 MBS 2026-7( AF) (AAA) | 1Y | B1E+18.0bp | 5009 | 1.4x | MBS |
23 MBS 2026-7( AF) (AAA) | 3Y | 21E+20.0bp | 4002 | 1.75x | MBS |
F23 MBS 2026-7( AF)(AAA) | 2Y | 21E+20.0bp | 400 | 1.75x | MBS |
FF3 MBS 2026-7( AF ) (AAA) | 5Y | 21E+24.0bp | 1,700 | 1.12x | MBS |
et SAR/ Mt 2 SEo| SotafECt Z3Uct Crot o|HTe R F2| YWeks thEstX| of 1, chg wEel An/
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(0= &1})
- ZAFARIEHLHM L (AA-/P): 28 2,000 / Max 4,000 / 8% 12,8009 / 6.4x
H 5009 -3bp(7.4x) / 34 1,500 -5bp(6.07x)
HD SCH(AA-): 2Z 5002 / Max 1,000 / €2 8,800 / 17.6x
-2 2002 -4bp(15.0x) / 3H 3002 -15bp(19.33x)
ZZELO|O{ (A0/A+): 2F! 1,0009] / Max 2,000 / 82 5,390 / 5.39x
-2 3002 -16bp(6.87x) / 3 700 -20bp(4.76x)
- O|H=24=(BBBO): 2% 300 / Max 500
- 14 3009 -31bp(2.43x)
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- QXM =TS ESAHAAA): 3/ 1,500 & L2

- SEFEEESAHAT): 7 4=/ 2,200 & W2

-S=EEAHEE(AAA): 1 /34 / F 25009 W42l (14 1,000 /34 1,5009)
/= FR0F:

- 4/16 = ROHEHZZ(AA0) 1,000 / Max 2,500

- 4/16 = &2 AIAHI(AA-) 1,5002 / Max 3,000

- 4/16 = L (A+/AA-) 1,000 / Max 1,500

- 4/16 = &AAEZF(AA-) 1,500% / Max 2,000

- 4/16 = AJ HEHA(BBB+) 300 / Max 500
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=1 2Y: 3.247% (-0.3bp)
=11 3Y: 3.362% (-0.8bp)
=31 5Y: 3.562% (+0.2bp)
=1 10Y: 3.647% (0.0bp)
3-10 &= 2|=: 28.5bp

RP AlZt2E|: 2.48% (-2.0bp)
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- 2%z AAA: 2Y -0.2bp / 3Y -0.5bp
- 7tEx AA+: 2Y -0.7bp / 3Y -0.5bp
- 3|AL AA: 2Y +0.3bp / 3Y -0.5bp
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